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Ito-Follmer calculus in infinite dimensions
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A partial rough path space for rough volatility
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o 13:00-13:40 ¥ KW (KEKKZ)

Optimal control for stochastic Volterra integral equations with delay
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Limit distributions for the discretization error of stochastic Volterra equations

o 14:50-15:30 & B (BULH LK)
Bessel 5] #GEFE DR & 561 E

o 15:40-16:20 & M/t (REENLKRF)
Brown 5 #8OEFE DR & FEMEE

12816 B (k)
e 9:00-9:40 FEIL 7l (dbiEKT)
7 ¥ X LTH & O EIMTHI O E A E S AR

e 9:50-10:30 Sergio Andraus (RIZK%)

Hausdorff dimension of collision times in one-dimensional log-gases
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Mixing time and simulated annealing for the stochastic cellular automata, and be-
yond
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e 13:50-14:30 Stefan Junk (BRALKE?)
New characterization of the weak disorder phase of directed polymers in bounded
random environments

o 14:50-15:30 RER [& (AP KRTF)
Spectral dimension of simple random walk on a long-range percolation cluster

o 15:40-16:20 ¥E7K Rl CLHKE)
Construction of a canonical p-energy on the Sierpinski carpet

e 16:30-17:10 #3K FEF- (Bielefeld University)
BV functions and sets of finite perimeter on the configuration space
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e 0:00-9:40 %% IER (HHKRT)
Renormalization of the stochastic nonlinear heat and wave equations driven by
subordinate cylindrical Brownian noises

e 0:50-10:30 LB & (RHKF)
Forward drift-less SDEs and Backward SDEs
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Local time penalizations with various clocks for Lévy processes
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Arcsine and Darling-Kac laws for piecewise linear random interval maps
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Hitting times of rare events for a reaction-diffusion model

o 14:50-15:30 & S (HHKRT)
Some relation between spectral dimension and Ahlfors regular conformal dimension
of resistance metrics

o 15:40-16:20 #R%F E=¥ (A KT
On the conformal walk dimension II: Non-attainment for some Sierpinski carpets



